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Linear Regression - Estimation by Least Squares
Dependent Variable RATE
Monthly Data From 1959:01 To 1999:09

Usable Observations 489
Degrees of Freedom 4B6
Centered R"2 0.22
R-Bar~2 0.22
Uncentered R~2 0.87

an of Dependent V: 5.95
Std Error of Dependent Variable 2.67
Standard Emror of Estimate 2.36
Sum of Squared Residuals 2.71e+003
Regression F(2,486) 68%;

Significance Level of F x
Log Likelihood -1.11e+003
Durbin-Watson Statistic 0.05

SPECIFY (TIGHT=0.15) 1
END (SYSTEM)
ESTIMATE 1971:01 1993:12
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